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PEIEIR SN EFR R, IRFFE SRS AT I & T 52 AHULRC . AR G 0 8 3N AE
HL & R T BRI AR, Z0se AE AR LT I m] H i () A 2 2, 42 ) R FF A F D e ] A5
PRI TEN AR, A AR B S R AR 23

T 2024 4 06 H 30 [, A<H 5 AR SH 1) 4 < il 7 5T ) A 20 2058 2 H 2508 — A H BLA BAN

A [ 5 4 BT (VR 7) T 5 B30T I ELAS TR, DR T A AR Ay A 4 T £ 240 B0 4

M

Vi

6.4.13.3.1 #55 HAN A F S A& F = KT SN HE XK 5

ARG RE A P NAE R G A R rh A% F R (A TP SRR UE S B R IR Saa MR A B M) B (A
TF ST IRERIE S5 43 5 56 U 3 P JRURG 5 BRI ) 890 ) R o A 5 4 20 4 2 77 1 0 e XU 18
TR EE, IS 0 R B T DX AT G 2 S O R P SRR L AU 52 PR ] (B R el LA LA
Je G FE RTINS 18] AR I RE S0 I 25 B AR b S5 TR A MR bR B AT RE R 1K S 00 A0 3BT

RIEGRER T —F N w AT FHES T E A S & B =13 10%, HAIES 5 b AKL 4 1k
S NS I AR S I R — A F RAT IESS A I AR 10%. ATk 5 A4
() J < TN RO A A < R A — R T A ) R AT 1 PR E Pl AR R I 12 b 7T A )
FISUEBCR R 15%, A5 A G G B B e BB A A R K BT AR AT
AIRIERSE, A% BT A R R SR 30%.
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A G AP IETFAEE SR AL 5 P BT, HR TR AEARAT (8 R 358 5, B0 3k 4 B Uit
P 2R WA GE B LSS LM 6.4.120 BhAlh, AKEE nE i S B 4 il e 7 AN
FIIBT G NTRAITE R R, H IR BN SR MR A R E . ARE SRR T
TR PERZ IR B I B & U AN L 2 e B 1 K 15%.

ARG RS NS HX E G &5 7 A TAE H AR BLBE 1 AT AL (R AT o T Al
SIS, B R DA BRI ] F S A 7 AT H Ay AL B i AT AR LA (R o

I, AL ik S BN & B Bl WA 5 M BT 0 522 5 0 TSR R, R 5E
JEUXHAZ 5y 5t F I 55RO AT BT AT /KPS T e BN R BUR B 5 EANE 2, DL
X AN RV RIAZ 5y 5ok T ST AE 5 0 L A B O BEAT 50 25 U 8 S5 Tt ™ A A B < 08 [ 52 5 PR 30
PR RISE Sy 0 T A o Ak, AR T <5 (0 <0 8 BN SN 1 308 [l DU A2 5 o 49 vt 8 B 1 - AR o 417
oo PR 5% SO 52 A R KT R I o ) XURSIR B85 1B AR 50 DURA R B A% 2 Fe (T 5 A2
W HE SRS B i L P EIE M 2 )€ K H A AR D93 5 06 FOT R Rl 32 i, ol %
ST A R B B SR B < B TR 20 R BBV DR — B

o

6.4.13.4 TG XK
T3 R A2 F8 2 4 ke 4 8 T 2 10 A Se M B 8RR 4 & 8 BT A T3 37 25 20 4% TR 25 119 AR B i
KA AN X, LSRR . A XU A A A7 XU

6.4.13.4.1 FJZR R

R 0 X 2 i e L (R 24 SO B B e B 32 T 37 A R ALl i R A e sl ) AR o R R Uk
<l TR BT SR AR T S A SO T B AR AR, HL rp Sl R R S ik T R T e
AT IS S0 ) 5 SRR T 778 25 B 5 I 0 AR ORI B S0 0 XU o AR i i ) i 7 BN Y10
A% T W PR ) R BRI B T AT WA, DRI AR DR AL A 0 A A5 TR B3 b 5 XU AT 4
o ARILGRAT ORI > B e A A TR, R I kB ESIBL&
TR AL RO T T R A o AL ST WA SR BURE B 1 ZONRAT AR BBt
I RIE & LA AT 25

6.4.13.4.1.1 FJZER KM D
mA: NRmoo

AR
2024 476 H 30 H

LAEUW 1-5 4F 5 4ELLE ZNIN=! it
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%
Hms 36,624,833.38 - - - 36,624,833.38
i K S 1,818,762.70 - - 4 1,818,762.70
AR 184,902.49 - - 4 184,902.49
. e 326,133,384.9
oM % P - 60,526.34 351,277.11| 325,721,581.46 .
IV - - 4 18,757,531.20 18,757,531.20
AL HR D R - - - 153,747.44)  153,747.44
o 383,673,162.1
wre it 38,628,498.57, 60,526.34 351,277.11] 344,632,860.10
2
ik
AT e [R] 3K - - - 1,223,399.29 1,223,399.29
MATH BN FR M - - - 388,162.87|  388,162.87,
NATFEE T - - - 64,693.84 64,693.84
AT F B - - - 2.69 2.69
HoAth A7 £5 - - - 900,101.92  900,101.92
2,576,360.6
ff Tt - - - 2,576,360.61]
1
3 BB S B 1 38,628,498.57 60,526.34 351,277.11| 342,056,499.49 381,096,801.5
1
EER
2023 4 12 A 31 1EA 1-5 4F 54Dk AR &1t
H
B
il 37,377,064.79 - - 4 37,377,064.79
i N 670,953.94 - - 4 670,953.94
1 HARIE S 260,705.44 - - 4  260,705.44
N e 441,306,731.1
oA Rt 16,164,451.61] - 450,167.58 424,692,111.92 i
IR B - - - 2,495,123.14, 2,495,123.14
I IR R A 3K - - - 174,769.88|  174,769.88
. 482,285,348.3
B it 54,473,175.78 - 450,167.58 427,362,004.94
0
1 £33
A B . - 41 6,122,370.60 6,122,370.60
AT B2 [] 33K - - 41 555,343.39 555,343.39
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AT NS - - 4 486,748.78 486,748.78
NATFEE 77 - - 4 81,124.79 81,124.79
AT F B - - - 2.43 2.43
HoAh A7 £5 - - 41 416,646.28 416,646.28
ffit st - - - 7,662,236.27| 7,662,236.27

T 2R U B B 1 54,473,175.78 - 450,167.58 419,699,768.67

474,623,112.0

3

T RAFRAARIE G KA SO A, %I A 20 0E A 3R FH0E A H s3] H 2
REHEFLTRK.

6.4.13.4.1.2 F| Z& X A ABURR A AT

1202456 H 30 H , REEEFFA A G PEMGZF T A SUAME b 235415 507 1 LE 10 0.119%( 2023
12 H 31 H: 3.50%) , HFHTiFAZ AR SR T AN £ 5= Jo oK (2023 4F 12 A 31 H:
CIDR

6.4.13.4.2 SMIC K6
AN RS A& F 4 B A SN SR SR 490 & R ANV AR B T R AR B s R . ARk 4
I RTA B2 7= R St U R, TR TE 2 R AN RS

6.4.13.4.3 HAhMHE X

LA A DRI 2 1 2 < T4 < i R 8 A AR SR B <59 2 R ok T 3 R R A AT 2R B AR
(TS 4 DRl 3R A B T R A S B R o A 4 B BE T A8 B SR, BT T e £ LA A A X
B RS T BAMIE SR R AT TR B B 2B G DLEAF PR IR SEE , ] BESR YR THIESF 117 I AR B B ) 52
M o

AR FE Bl 5 B2 A 1) 7 B BRI A A A XU, 7Pt 42 B <5 5 () o on 50 5 A5 B9 AR 2K
BEAT B E . BUAh, AT SRR G BN ORI S IR A FIE R i seiti 4, s 2
Pl B 7R A T K FE &, B4 VaR(Value at Risk)Fa s 25 SRl A% 22 4 THI I 78 7E AN 5% XU
S AT FE O RS HEAT PR EE AN o

6.4.13.4.3.1 HAh4HE R D
SEiA: NRMT
TiH AHIE AR
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2024 4% 6 A 30 H 2023412 H 31 H
i 54 % i B4 e
YNNI FEIE L VAN IE] A L1
1l (%) (%)
424,692,111.9
A o Ve R P — ISR Bt 325,721,581.46 85.47 , 89.48
A8 Gy M A e — B 4 R
A M RS 7 — Bt SR A Bt
THE SR 77 — BUIE 35
HoAh
424,692,111.9
&1t 325,721,581.46 85.47 , 89.48

6.4.13.4.3.2 AR KU A BURAE 7B

(584 Bl 45 LR R A1 (1) HoAth T 37 A8 B AN AR
X AR H B 4 5 B I
s EA (fz: AR o0
HH OGRS 2% 1 (1) A ) A AR
i

2024 46 H 30 H

2023412 A 31 H

WSS HE E T 5%

Hahn#) 2,543

w4 2,523

WG LA ME N B 5%

/02 2,543

/%) 2,523

6.4.14 ARME

6.4.14.1 &R TEARMETERFTE
ANRMHMET RS RIBNZ, B A R E TR = B 5 R S NG T8 I A

JEIRRSE «

R MRS B G TEER TT3 ERZ B AT
BRI BRER — R U B M DG B8 7 B0 £l L% BT AT L R F A\ fEL
BRI MRB P B AN AT I R A

6.4.14.2 FFEKUARMETENEB TR
6.4.14.2.1 ZERER TEKA RWHME

Bfr: NRMo

NS E BRI BRI

AWK
2024 -6 H 30 H

FAEER
2023412 H 31 H
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F—ER 325,881,000.07 423,977,514.00
f- Iy =/ ¢ 45,611.11 16,164,451.61
FEZEIX 206,773.73 1,164,765.50

it 326,133,384.91 441,306,731.11

6.4.14.2.2 A RYEFTEEKFI M E KT
AHE 4 LR Z IR I B IR A H ORI 2 IR T 4 i i A

S TAESRAE 5 B LTG5, 2 I B KSR B 38 5 ANVl R (B ok i A5 e 1O 32 5 A
TEER) BUR T ARA T RATEFE M, Ao AL TIEMH 258 5K ETER H WA 38 5 AT R 1A &
W5 U L A D SR 23 1 A R BN B — S22 0 AR A (8 8 8 v SR FH P AN ] i N AB %
TARMERFERFRLEE, B2 AR SRR A FRNE R R 25— B R 5 = F K.
6.4.14.3 JERESEINIUA RMHETHRN SR T A3

12024 46 H 30 H, AFGARFFAH AAFELN LA SUUHETHE R R 53 (2023 4F 12 /] 31 H:

7).

6.4.14.4 AUA SROMETHE ) SR TR A
ANPLZ SCHHE T8 e R A7 o B AR S SGR R A e T, IR I E S 2 e

EAZERAN.

6.4.15 A B T EBEM P & THR T E U P R AR

A B TR H AR B 0 7 B A A S B

7.1 MRESTEAEHRL

7 BEHAGRE

SRR NIRRT

vy | - ST

1 ETEr A 325,721,581.46 84.90
Horr: B2 325,721,581.46 84.90

2 Bt

3 ] 7 WAL $5E % 411,803.45 0.11
Hp: fizz 411,803.45 0.11
B SCRFIESF

4 R

5 SR AT AR AR
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KN IR Gl 57 - -

Frbs ST IR S B
i

»
H

7 BATH MG H & 51 38,443,596.08 10.02

8 HoAth 25 11 7% 7= 19,096,181.13 4.98
9 &t 383,673,162.12 100.00

7.2 WEREITW A ROBER R A S

i 2 g B AHE LB
(%)

A PN NN ON:: N 4 - ;

| AT ~RME O

B P4 - -

C il g M. 282,480,994.87 74.12

AL #O0 BRE K AEF=RIEERE - -
MY 5,590,537.20 1.47

m

bR B 4,823,586.00 1.27
ASIEIEH . g IREDL - ]
R Rk LA - ]
AR RS BRI R 4,500,389.15 1.18
SRk 22,034,948.00 5.78
S5 Hu =l 6,282,045.00 1.65
FHL G5 AR 55 IR 55 - ]
FHERF SR A RS - ]
IKF FRBEAN A LBt i EE 9,081.24 0.00
JE RS . AR H A AR S5 - ]
HEH - ]
PR T AR - ]
Al ARE AR SR - _

Q&A - -

I @ |m

[

»w | |lO | |0 |z |Z|r |R

H1t 325,721,581.46 85.47
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7.3 BIRHEA SMHE G B E IR/ R BT B R4 B A 4
SR NRMTT

i B 4 R P
e o| REA JIE B A4 R g (k) A E
fH LA (%)
1 002832 b #) 25 962,326 23,259,419.42 6.10
2 002594 il 72,100 18,043,025.00 4.73
3 603179 R Mt 389,768 15,294,496.32 4.01
4 300750 TR 71,400 12,854,142.00 3.37
5 600522 HORRHE 800,800 12,692,680.00 3.33
6 600312 FrEHEA 616,200 11,985,090.00 3.14
7 600150 Hh [ AR 274,000 11,154,540.00 2.93
8 002452 ISR T 1,269,800 10,513,944.00 2.76
9 300037 e S 363,000 10,367,280.00 2.72
10 002920 TR T 116,547 10,150,078.23 2.66
11 603733 LS Ay 548,400 9,640,872.00 2.53
12 688981 HHES [ B 182,334 8,405,597.40 2.21
13 000725 WRTT A 1,966,800 8,044,212.00 2.11
14 002025 VNGRS 173,400 8,042,292.00 2.11
15 603085 PP A=EL 897,600 8,024,544.00 2.11
16 601989 HEET 1,599,200 7,884,056.00 2.07
17 600031 =—ET 476,800 7,867,200.00 2.06
18 603507 PRI A 238,400 7,824,288.00 2.05
19 002922 IR 351,600 7,685,976.00 2.02
20 601766 Hh [ 4 848,600 6,372,986.00 1.67
21 000002 hi A 906,500 6,282,045.00 1.65
22 600760 TR R 153,600 6,159,360.00 1.62
23 605598 I 253,080 5,590,537.20 1.47
24 301031 HE LS 67,100 5,515,620.00 1.45
25 688498 PR 41,449 5,429,404.51 1.42
26 688012 H A ] 36,660 5,178,591.60 1.36
27 300294 A 156,890 5,177,370.00 1.36
28 605266 iz 185,880 4,823,586.00 1.27
29 603678 KIEHL T 172,300 4,254,087.00 1.12
30 601939 EBERAT 563,300 4,168,420.00 1.09
31 600765 HTE L 201,300 4,106,520.00 1.08
32 601288 L ARAT 939,000 4,094,040.00 1.07
33 601665 FEERAT 830,900 4,079,719.00 1.07
34 600406 FH, 9 Fify 162,800 4,063,488.00 1.07
35 000400 PRk S 117,300 4,036,293.00 1.06
36 300775 —fbi% 128,700 3,938,220.00 1.03
37 601577 KIDRAT 480,500 3,930,490.00 1.03
38 002179 G 102,460 3,898,603.00 1.02

5 36 T4k 46 7T



[ 22 R PG R 5 TR J 43 B 4 2024 4R P IR

39 601126 V977 ity 202,200 3,886,284.00 1.02
40 000768 RPN 157,000 3,772,710.00 0.99
41 688598 Sy 98,865 2,797,879.50 0.73
42 300855 ShEiieh) 78,900 2,086,116.00 0.55
43 603606 RJ7 ML 41,400 2,020,734.00 0.53
44 601838 HCERERAT 132,100 2,006,599.00 0.53
45 601601 Hh [ K AR 68,000 1,894,480.00 0.50
46 601318 ERIES R 45,000 1,861,200.00 0.49
47 603009 ek 87,900 1,576,047.00 0.41
48 003021 IR AL 16,080 742,092.00 0.19
49 300395 [k 12,600 387,450.00 0.10
50 688692 ISR 1,116 244.869.68 0.06
51 301565 WO A 7,103 174,381.42 0.05
52 301536 ERRPHE 4,809 167,218.27 0.04
53 301580 R R 2,018 153,513.06 0.04
54 301538 BB 5k 1,493 151,048.04 0.04
55 688709 AT 7,696 148,278.62 0.04
56 688691 JlC I A 2,461 128,948.97 0.03
57 301392 LR 2,189 128,899.54 0.03
58 001389 I ERHE 2,219 97,078.01 0.03
59 301539 TR 3,607 92,654.66 0.02
60 688695 o Ay 1,856 63,082.50 0.02
61 301588 FRRH 2,568 59,238.22 0.02
62 603381 TR 1,555 43,092.28 0.01
63 603344 AR 1,813 42,892.99 0.01
64 001359 P T 1,833 40,513.63 0.01
65 603285 TR A 1,287 24,002.55 0.01
66 603350 2 ik 1,051 21,608.56 0.01
67 603195 wHEEH 145 11,182.40 0.00
68 301566 IEF L 576 9,774.72 0.00
69 601033 KA 569 9,081.24 0.00
70 301591 By 219 8,098.62 0.00
71 603341 e ek 204 7,647.96 0.00
72 603193 TEA A 288 5,296.32 0.00
73 301502 HERHE e 138 5,220.54 0.00
74 603325 AR 66 4,491.96 0.00
75 603312 vh T RE 130 3,296.80 0.00
76 603082 b ARHE 107 3,155.43 0.00
77 001379 Ik RH 213 2,871.24 0.00
78 603375 B 72 2,800.80 0.00
79 001387 EgiEE 173 2,638.25 0.00
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74 REHANBRER R A SHNERZS)
741 RSB SHGE BRI SR HE 2%EHT 20 4 AR B4
G KR

o AR L 4
F5 Ji% SR AR JIE 5 A4 R EN S DN P HE L
(%)
1 300037 e 47,467,103.28 10.00
2 002594 EL 7 e 41,901,910.80 8.83
3 300750 THERAR 26,396,125.45 5.56
4 002920 T 7 23,165,124.18 4.88
5 688981 H S E PR 19,012,707.90 4.01
6 002916 R T LG 17,535,646.00 3.69
7 600129 KAREE A 16,548,620.00 3.49
8 600522 HOREBHE 14,997,616.00 3.16
9 000625 K2R 14,526,748.24 3.06
10 300294 A=) 14,102,815.50 2.97
11 605598 S 14,013,247.20 2.95
12 603085 PP A=EL 13,348,870.30 2.81
13 000550 TR 13,335,577.32 2.81
14 002452 ISR T 12,665,848.27 2.67
15 688123 RIRWA 12,645,473.86 2.66
16 000333 E M H 12,434,457.20 2.62
17 601633 KR4 12,302,161.00 2.59
18 002709 RIGH KL 12,114,045.00 2.55
19 600312 PR AR 12,091,566.17 2.55
20 601989 Fp [ 8 T 11,862,602.00 2.50
21 002466 R 11,186,355.00 2.36
22 603733 IS B Ay 10,690,696.96 2.25
23 002068 S Ay 10,377,370.00 2.19
24 001311 ZRIFH 10,345,385.00 2.18
25 000100 TCL Bl 10,324,793.90 2.18
26 001301 i AR 10,278,587.00 2.17
27 600150 HH [ A 10,256,406.00 2.16
28 600933 5 A it 10,156,831.60 2.14
29 600760 PRy A 10,067,166.00 2.12
30 688012 H A ] 10,049,494.80 2.12
31 688676 SRRHE 10,049,476.47 2.12
32 002129 TCL F1¥f 9,779,922.00 2.06

T SBANEHUE RN (RSN TR LA EE) 151, A B 5 A

7.4.2 RFSEH SHE I B $HE 2%E0HT 20 4 KIRE B4
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SRURAL: NIRRT

o AR L 4
5 Ji SR AR JIE B A4 R A RS S FEHE L
(%)
1 300037 B 54,969,902.42 11.58
2 002050 I e 36,848,013.36 7.76
3 002594 EL 7 e 25,434,818.00 5.36
4 688598 LA 23,726,653.93 5.00
5 600511 Il 245 1% 1 23,609,648.00 4.97
6 603179 BRI A 22,607,457.00 4.76
7 002607 HAHE 21,767,366.00 4.59
8 688279 [ES RS 20,385,172.42 4.30
9 603883 ZHE 18,400,858.00 3.88
10 002916 TR LR 18,285,050.00 3.85
11 688159 BHIRHL 17,407,630.30 3.67
12 000550 TR 15,923,335.46 3.35
13 301035 =B 15,588,480.48 3.28
14 000625 K2R 15,171,847.98 3.20
15 300682 BT EE 4] 13,478,547.00 2.84
16 600129 KAREE A 13,371,907.00 2.82
17 600062 AP 13,111,182.90 2.76
18 000333 E M H 12,867,142.16 2.71
19 300750 THERAR 12,595,350.00 2.65
20 603308 NI A 12,570,437.36 2.65
21 601633 KR4 12,567,657.00 2.65
22 688123 R A 11,742,649.14 2.47
23 688606 BB 11,373,942.11 2.40
24 002920 1 % 7 11,333,679.00 2.39
25 603997 YU Iy 11,221,656.00 2.36
26 300294 A 11,187,797.00 2.36
27 002832 b %5 10,874,175.60 2.29
28 600933 P-4 Bl 10,760,296.92 2.27
29 001301 i K 10,709,004.00 2.26
30 002068 SRR 7y 10,660,787.00 2.25
31 001311 2 FIRH 10,618,315.97 2.24
32 688981 HpEs [ b 10,458,508.26 2.20
33 002709 RIGA L 10,159,047.00 2.14
34 000100 TCL Bl 10,079,454.00 2.12
35 605266 iz A 9,857,729.20 2.08
36 688676 ERRHS 9,766,504.08 2.06

TE: J2H AL R (RS AN TR LRSS ) 11, AN B 5 9

7.4.3 ENBERIRA BB S BN B
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SRURAL: NIRRT

FNBEERIEA (RS B

1,109,721,186.90

T BEEHIUN. (BRAD) B

1,133,039,765.97

T SRR S BRSNS S s el (A i sl LRSS 3R 3151, AN &
MR 5 9

7.5 BIREBIMF S RE BB AE

SHERAL: NIRRT

LG BB B

5 5355 it N E
(%)
1 EPEes
2 | SATEHE
3 | &R
Horr: BURTES b

4 | IfEH
5 AP AT ik B o5
6 TR
7 A CRIAZ#fit) 411,803.45 0.11
8 ENZe
9 oAt
10 | &if 411,803.45 0.11

7.6 IR A RYHE 5 ZE ST E LR HEF B RT T4 B B

SHERA: AR

b 34 WP
7 I fiidr 2K = (5K) AR E
E ELA51(%)
113675 BT 23 Fefn 3,030 351,277.11 0.09
118034 i BE 151 620 60,526.34 0.02

7.7 ARG A SRMHE S B HE LB /N B BTR B SCRAE S B3 A 4

ARSI AR AR RFAT B 7 SRR
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7.8 WEHREA RPME S E ST FE D RET L4 R &R B A
AEEE ARG RARFFA R ESR.

7.9 BIRHEA SMHE LB HE LR/ EORT LA BGES R A
AFE AR AR R FFABGIE -

7.10 MEFIRAESETE K EFA I 5 H LU

AN AN A S N R A R £

7.11 BEAEGWEME

7011 AR H P FE BB (KT T 44 UE S5 A R AT S A R S ) S VA A O R ) T —
FZBAFFEDT. LTS

7.11.2 FEERCRRORT A D, B B T I A IR A I R R 2 A

7.11.3 HR Al & TE 21

B NRMIT

e HFR S

1 7 H PRAE 8 184,902.49

2 IS SR 18,757,531.20

3 Ivbgieil

4 VLV @RIBSS

5 JSZ AT FR R 153,747.44

6 oAt BEsCK

7 59 21

8 FoAt

9 Hit 19,096,181.13

7.10.4 AREA WAL T8 B R T e R i 4
SEiA: NRMT

R S R
5 AN ] 517 AR AN E
1A EL A7 (%)
1 113675 ¥ 23 351,277.11 0.09
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| 2 118034 R R 15 60,526.34 0.02
7.11.5 BIRET+4 B R A RE 2 FRF SLI B A
AT AR AR HT 44 I S A AETUIE SZBR 15 D -
8 EeHFRFEAER
8.1 MIRESHIFE AN BEFTFEANGH
AL 4
RSN ]
JEIREA PSR MWNaie
FEA N H()
He A i S A i S A
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LS 1 - - - - -
[ JCUES 1 - - - - |-
PO e IE SR 1 - - - -] -
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