[l 2 [ IE b 3 AT M AR BOIE F= 5 R ik 4 2023 428 1 4Rl

28 B E p5 P AT LA e S R B
2023 £E5F | ARG
202343 H 31 H

EEEFBAN: BERESEHEARAT
BEEREN: FEBRITROGERAH
WEXEHBE: —O=_=F#lyA=-+=H

H1Tidt15 ™



[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

§1 EERR

HE NI 0 JOE FORIEARIR S BT R E R 2 1% SR
B E IR, I B S RN e B R AN ) S E A T AT

EEE NP ERITRM AR A AREAESESRLE, T 2023 44 7 20
HE T RIS P S Fa0R . iR R A S ME SN, RIEEZNE
AL E 2 S PERRIA B B R IE N .

B N LAWCSAE T B IR S SR N A e R 0, (HAVER
WEEE S —E B .

SR SR ACE IR R E I BB G R, PR S E/E 3% sk
T N 240 ] S A < TR AR S U W

AR A I 55 BB R T

AAREHIA 2023 41 1 HEE 3 7 31 Hik.

§2 EEM @l

B4 IR 5] 2% [EIE g Hh = A7 L A5 %

Py N IR J ™= LOF

B4 A0 160218

A2 gAY 160218

S (Y AT

FeaFEMH 202141 A 1 H

R WIRFE S AU | 710, 057, 970. 81 £

55 Hx ARSI B I FE B B B, KA PR AR I
FRH, 18R R IR O 125 5 MR R R 22 e /MK

AR 1. BTN, 2. fAFEIRIER B SR mg 3. fii
TP BT REG: Ay R R BT R .

Ak 2 Ll s L 5] 31E 5 1 =7 L PR B 3 2R X 95%+ERAT TG WAk
FlZ (BiJ5) X 5%




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

PR UAL i AR AIE ARIEG NREREHFE S, BA S5hRraEUAELI)

XSS a R AIE , PRS- P A 35 A P IXURS: 7K P

ETRAMES., MRS MmiigEs.
FEEEN [ Z2 3 4B T TR
EEFEEN i E ERAT I A BR A A
TR REGOIEER | E AR EE B AT A | 26 EAE 5 R ATl 4R
e A % C
NESHEREEZ R

160218 015042
i
R N RS 4

558, 714, 264. 37 1y 151, 343, 706. 44 1
IEARISE

8 FEMFHEHNESFERI
3.1 XEMESHER
A NIRRT
Ei e
(202341 H 1 H-2023 43 A 31 H)
B R SRy N
B Z& @R =4k | ERENE = kR
A # C

LA 2L s 2 -1,747,483.51 -382,774.85
2. HAFI]E -23,139,900.54 -7,804,961.33
SUNMACT-32) 3 4 3 BUA HAF i) -0.0413 -0.0577
AR IE G T E 454,536,897.92 122,716,246.31
5 AR IS AFE 0.8135 0.8108

E: (AW O SLI i R A AR O #eBtiiat . HfhloN RS2 fehirfaae
ECaE)  FRBRAH B P AN IR AR 2R e R AR, A SR Dy A ) Sl s n_E AR 3 24

FeHHE A o

)P E g SHR IR AR A NAWECEE 5 2 e S T g T2 A SEbrlias




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

KPR T BT

3.2 HEHERI

3.2 1R RSB EN KR K5 R R 2l 0 A L

1. EREERFMT IS A:

. . . X , b g b A
G HHEIE KR | EEKR | Gtk " qu% ﬁif D6 O—@
WHEEQ | B %R o
® 2 @ [rEd6)) @
HE=1MH -4.84% 1.00% -4.93% 1.03% 0.09% -0.03%
JU AN | -7.01% 1.59% -7.10% 1.61% 0.09% -0.02%
ok -18.39% 1.73% -21.35% 1.77% 2.96% -0.04%
HAeNE
ij{ﬁ%;ﬂ\ -20.03% 1.62% -27.69% 1.66% 7.66% -0.04%
X 7
2. BEREIEBEHF=TIIEE C:
. . X NZSE e
g | PHECE iR | WasaE | L O—@
JR=3 _ 5 2 hR — _
® WHEZQ | RO o
" " HeZ@
HE=1MH -4.91% 1.00% -4.93% 1.03% 0.02% -0.03%
o EAAH -7.15% 1.59% -7.10% 1.61% -0.05% -0.02%
it k4 -18.64% 1.73% -21.35% 1.77% 2.71% -0.04%
e C 2%
E\j; f;%f -13.38% 1.83% -16.22% 1.88% 2.84% -0.05%
KN 7

3.2.2 HEESH RN LIREEE RTHFEN K RRR) KI5 R ML ST H B v s AR )
254

1.

| 7 [R5 b AT M A HOIE 7 $ B  4

B 5 M M 2 2 7 5 A 380t e

(202141 H 1 H#% 2023 43 H 31 H)

[ 22 FEIE 5 o = AT AR5 A




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

3.71%

0.00%:

-3.71%

-7 43%

-11.14%

-14.85%

-18.58%

-22.28%

-20.99%

-29.70%

-33.42%

I.'l
H
I'.'|||‘r1 i | {
VAL
1 gw’ N'H\W” v |
1 |[J q M Lb J'1'~'I
hl LI\ lfl'. H"l A '|J r 4 J-' \
i Y |l -1
My A Ty
I| 1 \ LI'\I | | ! X
| || y

2021-01-01

2021-05-18

2021-10-02 2022-02-16 2022-07-02

|- EFEiE ST Lt — L]

2022-11-15 2023-03-31

e AREGHEFEAA N 2021 F 1 H 1 H, ARSEANDMHECHIE RN, S5
PR B L BIRT & B TRIZ15E «

2. [EZ& ERIE 54748 % C:

14,20%

10,65%

7. 10%

3.95%

0.00%:

-3.55%

-7 10%:

-10.65%:

-14.20%

-17.75%

-21.31%

Y W
- |— | 1 | B e A I Y
lf.ll n ‘1| 1 i v \ Y "\

A M 1'._ [N |/ !

b
1 M

[/ 1 VAN
|I I\'I" b

2022-02-16

2022-04-25

2022-07-02 20=22-09-08 2022-11-15

|- ExEiEsit=iT Lt — Le |

2023-01-22 2023-03-31

e AESEFAENHR 2021 F1 H 1 H, AESEANHE LR, S0i%

FPRCE IS G FAE. H 2022 42 H 16 Hig, ARIEGHIN C R HIF 7l 1% B X N
M0, B 2022 422 A 17 Hil2, CREEGHHUMEMEE M AR THHEIT 5.



[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

§4 BEAMRE

4.1 ZE&2E (RESZLHE/PA) Wi

B 55

74}

AR
SRR

EWTH I | B

UEZ3E Ml

FR

L

oHO
il

S
HiE

500 ¥5

B

58, [

Z
e
iz
it
il
ETF,
ESES
AR

300 ¥&

B

58 [

ZEd
UEHT
REH
B
TRE
(LOF
)\ H
ZEd
EA
(G
J@ty
V&G

. A

#L

HIRZS

AN
=

ETF .
[E 2

2022-12-

30

8 4

i+ w7 A . MWAE BT
Arrowstreet Capital (ZE[FH).
2019 4 12 A A E#RHE 4,
JIHEWFF 5. B4 A,
2022 7 1 H AL E Z& ik 500
Fe B gm AR B vt R & 1
A2, 2022 4F 11 Hidsk
F [ 2% R IE P Ml s R
Ty B FF 7 A8 FOE 55 #% B A
SWEESL, 2022 412 H
FEC AT E 2RI 300 FEHIE SR
PO AR EHIE B R IR
ERRBOE TR S (LOF),
[E 229K 300 F8 £ 3 s AU IE S5
B HRLEEERLS
R R BOE R R 4
5] 2 I f5 H = 47 Mk 48 20
Tt e, HERIES G4
J& AT MV 8 BIE 55 #% 98 3 4
[ ZR YR 300 14 55 SR 22 5 7Y
FF A8 B I3 89 2 4 1
HE2 T, 2023 4F 2 HiliffT
[EZ2HiE 1000 1858 50828 5
T FF 7 A8 HOE I B 0 2 4
ISt LN




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

/abF
300 &
. H
ZR[H
UG5
Hp=
Tk
fe3l.
2=
/abF
300 34
o R
s

ETF.

[ 2=
HIE
1000
b
FHE
ETF [f]
4
23

T 1 BRACAER FR AR H IR A ml e £ H, HiEEkeaE, (£
WAH Iy EE A F AR .
2~ UEFF AL SGEMATIE 2 GIEFRAL AL N SIS B IMED IR SRAE -

4. 2T AR 39 P A GBI S A5 R L A 5 B

AN, AEREGE NGB GEFRE) o QEFRERESER) « (G
GEHAF AT HERSE W) S REEENNE, M T Ees
AHSE U PLAE, REWESEEH . BTt SRR RS B0 N ik e 55
JEU U BRATE F 2 B 7, AR AR R B Al R RFA AR KA e o AN TS
WA, GG, RREBEESOERA AR TN, REEN
FAC Gy RTINS 2 RIRA oy S HARE AT O, 15 B3R S R 528,
AHe g GRS G E TS B HAh S G 5 BTG 5 A B L 18] R )
T APxS Ay, FEEE BB RRFMALEE, Rl R ISR, RO
BHEAMEENEER, ARRERE AN SN .

al

>



[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

4.3 APREEMHHA
4.3. 1 AP G ERHAT E 0L

RARE N, AREEGE BN AR E ST QIR B 8 B A w128 5 il
TEFEID BIASCHE , ™M R Py 78 PRS2 1l 1 BE AT A X B AT % 58
DRURS AN B KBS 2B AT A R, AR AN RIS A A 2 TR R R H s e se &y, ™
IR EE LT RE S BN 128 5 AR 2t izt 1) /) I S 1132 5 » B DR O3 7 3o Ao BT L1
P e MR BTG, DISEHiu i m g is .
4.3.2 FEH A AT AN I M

AR AN, AT AT G BN B A A B B 415 R A KR H
BRIFAE Gy o AR AN, RKIUASE GA W] HE -3 BT 28 5 A8 e fan i 1) 53 1

A5y .

I

£

4. 4 REHNESHIBH ISR SR U
4.4, 1 Rt HH N R S B BT SRS AT IS R 43 B

AB—ZF R ED LT KGR 300 Lk 5. 04%, S/ NEARFIE
500 F1FHIE 1000 2351 _E4T 9. 24%F1 9. 81%. ARIFATIL E, HEHL, 85, BT
Sl 3Bk 39.89%, 29.50%LL K& 16. 62%. —Z=FEAE R Pt R /MR, ATl
R TNMT AR R

—Z=JZ 2 1 OpenAT 4k ChatGPT 2 JEHEH [ BeHT Y GPT-4 A5 4Y, DAFLTRA %
(P AR SRR TR L, AT, 2 A 27 H, REESRBL T
(b B B R R, e, @ ey B2 e i At
AR S, RMPTE KB A 13 . #t—PHER T AT
BHLAE TMT BUR IS, BRRSAE Rm R
4. 4. 2 A5 I FE S DL S R I

ARFE G A AR A Y A B 3R 4. 84%, TR &7 LB HEUN 25 238
4. 93%.

ARFHE G C A A Y B YK 2 4. 91%, [RINE &7 LB HEUR 25 238



[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

4. SEEANNEMZT EFTHFATWES K HERE

2023 M MBI ITRZE, SHRLFFBORRFEHEN, 25rin sk
SR R, JAVE2H om0 I3 LY, KEE R, ARSI
AEER . R I EA RSO, TR B AR R L 2 KR N4>
TR

4.6 MEMARESFHE ANBEEES T FHETE Y
T

§5 BEAGHE

5.1 EMRESFH=HEHNR

FPs s A (o)

1| & 539, 682, 253. 15 92. 50

Hrp. g2 539, 682, 253. 15 92. 50

2| [ 5Bt - -

Horpre gz - -

2RI - -

3| HEEBE - -

AT A AR IR

HE
20

W~

e

P
\
\

\‘\)\jg 'm F - -

I
=

R

¥

L}

L ST [ g ) S N 5

il

\

J

iy
2>
H

6 | BATHEEMEEE AT 39, 105, 685. 33 6. 70

7 | HAth &It e 4,651, 632. 68 0. 80

8 | &t 583, 439, 571. 16 100. 00




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

5.2 MEMIRBATI A ROBERTAS
5. 2. IR R ZAT W REE AR ERRAE

ez

~ACHE o)

2 B HTHE
el (%)

AR ARG i ik - -
B RA - -
C |filligk 1, 189, 663. 51 0.21

D (7. Ty MR BOKA PRI B
NI 361, 603. 20 0. 06
E |5 77, 329. 12 0.01
F R AEE 132, 856. 78 0. 02
G pLilishy. A HEENL - -
H {7 Aol - -
I & B AT ANE BRI S 426, 582. 94 0.07
T |Gl - -
[Q)7=5: Va4 . -
L [FHGRA 25 M 55k _ _
M [BHFZ TR AR IR 55l - _
N | KR BRI A L B 103, 469. 59 0. 02
0 | JERRS. BEMEARARS - -
P HE - -
Q PARM2 TAE 39, 687. 87 0.01
R Ak ARE AR IR - -
S L - -
it 2,331, 193.01 0. 40

5. 2. 218 F AT RHIRNIRERTH &

i B4 B e

AR

GRES |

EeB (%)

A

VAN NN NN

B

T

4, 498, 598.

40

0.78

10




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

D I BIu B BOKA R R
N4 - _
E [@yilk 12, 393, 636. 48 2.15
F R & 4,761, 831. 50 0. 82
G [Kilisk. i AlrEk - -
H o (ROl - -
I & B A= BAFAE BHEAR RS - -
J &Rl - -
K |p5Hhr= 493, 313, 386. 78 85. 46
L [FHLGEAI R 55 k55 lk 17, 474, 198. 98 3.03
M [BHER SO AR RS - -
N | KR BREEAT A B F - -
0 | JEERRS . B HAbIR S - -
p ] _ _
Q PARRES TAE - -
R Ak RE AR R - -
S e 4,909, 408. 00 0. 85
A1t 537, 351, 060. 14 93. 09

5. SHARIE A SOHME 5 2 S B 3E H ) K/ INVHE R O B R4 B
5.3. 1 HIRBHEHIELA IME HE SR JE LB DNRFRIET+ 2 B2 #

w4
et g
e | R s SE A4 FR e () | afniE o) VEE L)

(%)

1 600048 PRF R e 5’658’38 79, 952, 768. 10 13. 85
2 000002 JikkA 4’877’58 74, 333, 100. 00 12. 88
3 001979 e O 3’152’42 42,936, 586. 92 7. 44
4 600383 G Hh AR 4] 3, 261, 61 27,398, 061. 60 4,75
5 600325 R A 1,752, 73 | 18, 894, 440. 18 3.27

11



[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

1
X 2,614, 94
6 600415 N 6 91 15, 114, 358. 98 2.62
SO 1, 169,
7 600848 I 69 72 14, 844, 571. 65 2.57
8 600895 AT B R 882,917 | 14,523, 984. 65 2.52
9 601155 B 857,012 | 14,003, 576. 08 2. 43
. 4,303, 34
10 600606 g % 6 12, 393, 636. 48 2.15
5.3.2 HRFRBEEZIZEA RME GZEESE P FE A K/DHEF BB 4 BRER
BEEA4
SE 0 g
F5 | AR % S22 F HaE () | aniE o) THAE E )
(%)
1 688343 Py NI 9, 485 416, 581. 20 0.07
2 001286 [k 7 e R 37, 667 361, 603. 20 0. 06
3 688372 AR 2,383 244, 376. 65 0. 04
4 688498 PRAEH 1, 582 233, 598. 12 0. 04
5 688484 B OB 5, 585 223, 344. 15 0.04

5.4 MEMIRZF MM RNGFBRRAE
AIE A IR ARFFA 5157

5.5 MEWIRILA SRMME 527138 IR/ HEFF BIRT L4 R 3 B 240
AT ARG AR RFFAH 557

5. 4R B IR IZ A RYME 5 2 G F = EUB KN ORI+ 48 B SCRRESS

B

ARSI AR IR AR FFAT B SCHRFUE SR

5.7 MEMIRIEA RME HES T HE IR/ PHERFRIRT L4 5t &R R Y

4

AREAMERARFFA SR

12




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

5. 8RB AR A SLUME o H S 5= 1E HL ) K /INERAS BRI T 48 BUIE LB 9 40
AT ARG IR AR FFABGIE

5.9 MEMRAZE ST R KBTI 5 18 0L i
AT G AR A R BAEOL

5. 10 ME IR ARE SR B W EBM L Z B A
AN G AR A T P A [ 5 T
5. 11 B4 A e
B 11 1 ARSI Py 3 S B0 B AT+ 443 25 1 R AT AR B Bl IR 3 T S r R
BUAEHR B il H AT — 2 B AT B ST TGO
B.11.2 BEGHBEMIATH2 M EE, WA TS GRS SRR EEL
SN o
5. 11. 3HAth B 7= 4 5%

FPs | AR &H )
1 17 tHARIE 126, 084. 21
2 R HSCIIE 25 37 K 663, 569. 15
3 IMidivel -
4 | YRR -
5 T AT R 3,861, 979. 32

6 | HARRHGK -

7 e 5% -

8 HoAh -
9 4t 4,651, 632. 68

5. 11. 43R & HIARFH HIAL TR O B W] e i A 4

RHE L AR IR R R W 4 i 07 o

5.11. 5 IR AT+ R P A ERIEZ R I U

5.11. 5. 1 HRBEIHE T4 BB AL IRE SZ B 5L i B
ARFE G AR FAOR AR B BE 1 44 B T AN LR i 52 PR 1O o

13




[ 22 [ E b 3 AT ML AS BOIE R4 B 3

2023 5 1 TS

5. 11. 5. 2 FAFRFRAR BB 7 F48 B SR A AE T8 S PR B UL Ui

Ut 32 FR ER 7 . o
g RS T TLIE 2 R
s e ZEARRS | B EE SRR HIA e E ‘ .
B FELLBI (%) | 150U A
()
1 688343 ey N 416, 581. 20 0.07 | M FHZ
2 001286 Rk E E YR 361, 603. 20 0.06| M Rz
3 688372 | fHMNEHE 244, 376. 65 0.04 | HrikHiE
4 688498 | VEASRHE 233, 598. 12 0.04 | Fri%EiE
5 688484 | FLRHE 200, 989. 74 0.03 | M Frh%k
6 688484 | FLNRHE 22,354, 41 0.00 | HriksiE
§ 6 FFAE LML)
BfL: Ay
. [ 22 EE s = AT | 2R ERE AT b de
Iy
HA #C
A T AW 3 4 A s 556,625,962.26 93,062,928.80
5 HA 3 e 32 4 s HR 4y 40 83,381,421.35 189,037,768.69
Poli: o S 30 ) 3 4 U [m] 4y 0 81,293,119.24 130,756,991.05
2 BRI TE) 35 495 0 A B4 40
A F A HH 3 A 3 4 4 A0 A 558,714,264.37 151,343,706.44

11 ESEEARFHEESHBTRHNERL

§7 ESEFHEANEHERAREREAESER

A N A P RIS F B R A S & EAR IR, AN
RIFFAAEE.

72 BEEBNZHAERRERELEE 5 AL

ZSia=p iInP

AIE G E RIS A 5 e m A e .

14




[ 2 [ IE s 3t AT M AR BOiE 7= 5 R ik 4 2023 458 1 R

§8 HAXMHER

8.1 FEXFHE®R
1. [ % ERE R AT AR BT
2+ [E 2R [EAIE b5 A7 Mk AR BOiE 7
3y RTFHET 2 L5 ™ AT AR 80 SOIE T 3 B 2 e A SR A &R
4y I N IR AT &
5+ IR ER 26 A 1 HoAth SCA

MEORE
o

8.2 FRIHM AR
REGEENEREGEEARA R PAM S —— BT OX AP 18
T 8 THGEE K 16 F-19 =,
B N
8.3 ERFR
IS MARSE SN & & S AT AE AL S 8 TN A W) i B A B
RS TE: (021) 31089000, 400-888-8688
FPEUREIE: (021) 31089000
2w Pdk: http://www. gtfund. com

EEESEEARAT
—O==4#MA=+=H

15



