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11 002038 KU 2l ?gg;fi;i%glégi 10.53 | 42,400.00 | 446,472.00
12 002038 WU 25l ?Sé;fi;;%;légi 10.53 | 10,200.00 | 107,406.00
13 002022 BHEAEY) ?252112671191 S 17.91 | 25,200.00 | 451,332.00
14 002030 e 0| 2021 £ 6 H 11 H | 21.24 | 63,400.00 | 1,346,616.0
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202147 H 9 H 0
15 002007 Y ?252112671191 S 36.68 | 28,400.00 1’041(’)712'0
16 002030 oy 305 22521 1267)1191 S 21.24 | 15100.00 | 320,724.00
17 300294 HAEAEY) 22521 1267)1191 S 36.15 | 7,000.00 | 253,050.00
18 300676 HRFE 22521 1167)11; S 113'6 15,200.00 1’8026720'0
19 688139 g IRAEY) 22?)2211i67})2 11‘2 EIEI 10;"1 50,000.00 5’2556000'0
20 000661 [ 2021 4£ 6 15 H | 387.0 50,000.00 11,610,000.
202147 H 13 H 0 00
21 000790 PR 22?)221152672 112 EIE 5.36 | 170,000.00 | 911,200.00
22 002030 iz 355 22?)2211#;672 112 EIE 21.24 | 103,700.00 2’202(’)588'0
23 600276 JELFi 125 24 22?)221152672 112 EIE 67.97 | 190,000.00 12’922’300'
24 | 603658 | %M 22%?1 iii 1153 E'B 7577 | 1000000 | 757,700.00
25 002022 FHEEY) 22(())22115267))1 1153 EIE 17.91 | 10,000.00 | 179,100.00
26 300676 HR I i%zzlliii 112 EIE! 11(?'6 28,400.00 3’368(’)240'0
27 600161 RIZAH) 22%22112:672 1175 EIE! 34.25 | 27,500.00 | 941,875.00
28 600645 Hh 5 i A i%zzlliii 1175 EIE! 22.95 | 14,400.00 | 330,480.00
29 603658 ZE AW 22%22112:67))1 1175 EIE! 75.77 | 10,000.00 | 757,700.00
30 603707 fe A R 22%22112i2 1175 E'E 41.75 | 12,300.00 | 513,525.00
31 600867 BT 22%2211i§2 1175 E'E 11.94 | 62,400.00 | 745,056.00
32 603387 HEEY 22%22112?2 1175 E'E 2248 | 14,000.00 | 314,720.00
33 002022 BHEAD) 2%2112672 1175 EIE 17.91 | 18,000.00 | 322,380.00
34 603387 HEEY ?25211267)11; S 22.48 | 60,200.00 1’353(’)296'0
35 002030 N7 355 22%22112?2 1175 EIE 21.24 | 26,900.00 | 571,356.00
36 000513 I Bk 4R ] 202146 ; 17 H | 50.02 | 16,300.00 | 815,326.00
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-2021 47 A 15 H

2021 %6 A 17 H

37 000403 e 2021 7 H 15 B 31.12 | 12,800.00 | 398,336.00
38 002007 2% ) 22%2211&;2 1175 EIEI 36.68 | 30,300.00 1’111(’)404'0
39 002038 XU 2 22%2211%;\;2 1175 EIEI 10.53 | 27,000.00 | 284,310.00
40 002252 gt 22?)2211?572 1175 EIEI 7.49 | 118,200.00 | 885,318.00
41 002603 DA 24l ?25;116711; S 29.16 | 150,000.00 4’374(’)000'0
42 002603 LA 24, 22?)2211?572 11; EIE 29.16 | 26,400.00 | 769,824.00
43 600645 Hh s A 22?)221152672 11; EIE 22.95 | 20,000.00 | 459,000.00
44 300725 AR 2232211267% 11; EIE 155'9 4,000.00 | 635,640.00
45 300601 FRIRHEN) 22?)221152672 11; EIE 143'0 8,500.00 1’266(’)500'0
46 300244 it 2214 Wy i%iﬁii 1175 EIE 38.30 | 19,000.00 | 727,700.00
47| 300204 | WIRAY 2%2211 iii 1175 E'B 3615 | 1330000 | 480,795.00
48 300294 HAEAEY) ?2521126711; S 36.15 | 42,000.00 1’518(’)300'0
49 688139 IR 22%22112:672 1175 EIE! 10(‘:"1 4,200.00 | 441,420.00
50 300142 RARAD) 22%22112:672 1175 EIE! 61.70 | 37,500.00 2’313(’)750'0
51 300006 K25 i%zzlliii 1175 EIE! 7.05 | 24,900.00 | 175,545.00
52 300009 ZRVEY) 22%22112i2 1175 EIE 14.90 | 41,900.00 | 624,310.00
53 300122 B 22%2211#;672 1175 E'E 185'7 9,800.00 1’829(’)954'0
- 200725 e 2021 4F 6 /18 1 | 158.9 10,000.00 1,589,100.0
202147 H 2 H 1 0
55 300725 AR 22521 1267)1128 S 1518'9 10,000.00 1’589(’)100'0
56 002007 fg R ) ?25211267113 S 36.68 | 41,100.00 1’507(’)548'0
57 002030 N7 355 22521 1267)113 S 21.24 | 14,300.00 | 303,732.00
58 600867 W RE 2021 46 H 18 H | 11.94 | 123,100.00 | 1,469,814.0
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202147 H 2 H 0
59 603707 e A A 22521 1267)115 S 41.75 | 36,000.00 1’503(')000'0
60 600645 h A ?25211267115 S 22.95 | 66,000.00 1’514(')700'0
61 | 002030 | kAR ?25211267115 S 2124 | 95400.00 2’026(')296'0
62 002038 2 ?2521267112 S 1053 | 25400.00 | 267,462.00
63 300725 R i)gzlli 67HH2; S 15;3.9 0 700.00 1,541(,)427.0
64 000513 T k4 22%2211?57?% 2119 EIE 50.02 | 15,000.00 | 750,300.00
65 000513 T k4 22?)2211#;572 2119 EIE 50.02 | 15,700.00 | 785,314.00
66 603658 2 22?)2211#;572 2119 EIE 75.77 | 10,000.00 | 757,700.00
67 300006 325 ?25211167)12; S 7.05 | 203,100.00 1’431(')855'0
68 300244 it 2L ?252126712; S 38.30 | 38,000.00 1’455(')400'0
69 | 300006 | RRZ ?2521126712; S 705 | 51,40000 | 362,370.00
70 300009 ZRAEY) ?2521126712; S 14.90 | 92,000.00 1’370(')800'0
71 300122 Ly 2263)2211 i 67 ))1 2119 EIB 1836.7 19.500.00 3,641(,)235.0
79 300122 Y 20216 H 21 H | 186.7 11.400.00 2.128,722.0

20214 7H5H | 3 0
73 300294 [EHEEY) ?2521126712; S 36.15 | 42,000.00 1’518(')300'0
74 | 300006 | SRKZL ?2521126712; S 7.05 | 110,000.00 | 775,500.00
75| 300199 | EEFZL ?2521116712; S 536 | 7330000 | 392,888.00
76 002030 k4 R 22521 1267)12: S 21.24 | 170,000.00 3’610(')800'0
v 002030 &R HE ?2521126712: S 21.24 | 10,000.00 | 212,400.00
78 603707 e A I 2;?21 1267)12: S 41.75 | 36,000.00 1’5036000'0
79 603387 Y ?25211267)12: S 22.48 | 44,800.00 1’007(')104'0
80 000513 WIEKAED] | 2021426 H 22 1 | 50.02 | 30,000.00 | 1,500,600.0
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2021 £ 7 A 6 H 0
81 | 000403 | URMEM ?25211267122 S 3112 | 43,000.00 1’338(')160'0
82 | 300000 | R4 ?25211267122 S 14.90 | 147,000.00 2’190(')300'0
83 300199 L4 ?2521126712? S 5.36 | 120,000.00 | 643,200.00
84 300294 THEA ) 22521 126712? S 36.15 | 42,000.00 1’5186300'0
85 000403 URMRAEY) 22521 126712? S 31.12 | 60,000.00 1’8676200'0
86 002007 22 ) 22521 1267)1273 S 36.68 | 147,000.00 5’391(’)960'0
87 002038 XU 2l ?25211167)123 S 10.53 | 106,300.00 1’119(')339'0
88 603707 e R ey %25211267123 S 41.75 | 35,000.00 1’461(')250'0
89 300725 AR 22521 1167)% Hzg S 155'9 10,000.00 1’589(’)100'0
00 | 300204 | AW ?2521126712; S 36.15 | 42,000.00 1’518(')300'0
91 000513 TR 4E 4] ?gj;i;ﬂﬁzg S 50.02 | 30,000.00 1’500(')600'0
92 002038 XUE 24 ?2521126712; S 10.53 | 28,300.00 | 297,999.00
93 603707 g A et ?2521126712; S 41.75 | 36,000.00 1’503(')000'0
94 600645 Hh R A ?2521126712; S 22.95 | 67,000.00 1'537(')650'0
95 603658 2 A 22%2211£;672 2242 EIE! 75.77 | 10,000.00 | 757,700.00
96 600867 WILARE Zz?zﬁi% 2242 EIEi 11.94 | 32,400.00 | 386,856.00
97 002603 LA 245l ?35211167)12: S 29.16 | 51,000.00 1'487(')160'0
08 638139 R 22C(>)2211 *Z 67 ); 2242 ElEI 10(;3.1 15.700.00 1,650(,)070.0
99 688139 N 202146 H 24 H | 105.1 1500000 1,576,500.0

2021 £ 7 A 8 H 0 0
100 000403 TR ?25211267)12; S 31.12 | 48,000.00 1'493(')760'0
101 603707 it APy 2;?21 1267)12; S 41.75 | 36,000.00 1'5036000'0
102 | 002038 S, | 2021456 7 25 H | 1053 | 128,000.00 | 1,347,840.0
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[ 48 FPHIE A D 5 2458 5 T TRCR P I 2543 W i 4 2020 4 i o5
202147 H 9 H 0
103 000813 1ol fre f e 22521 1267)12: S 4.54 | 290,000.00 1’316(')600'0
104 | 002022 | A 22%2211 ii% 2182 E'EI 1791 | 85,000.00 1'522(')350'0
105 300294 [ 22%2211%;\;2 2193 EIEI 36.15 | 11,800.00 | 426,570.00
106 000790 AR 22?)2211i67})2 212 EIEI 5.36 | 19,100.00 | 102,376.00
107 600645 5 A 22%221@67@ 212 EIEI 22.95 | 58,000.00 1’3316100'0
108 002030 i5 2 A 22(:)2211?672 212 EIE 21.24 | 202,100.00 4’292(’)604'0
109 300725 SR 202146 H 29 H | 1589 13.200.00 2.097,612.0
202147 H 13 H 1 0

110 300725 HARH 22?)221152672 212 EIE 155'9 10,000.00 1’589(’)100'0
111 | 688366 SR 22?)221152672 21255 203'3 10,000.00 210936000-0
112 002007 2t ) 22%?1?@2 ?ﬁ EIE 36.68 | 85,000.00 3’117(')800'0
113 | 002022 | A 22%2211 iii 313 E'B 1791 | 85,000.00 1'522(')350'0
114 600867 BT E i%zzllii}z 313 EIE! 11.94 | 126,000.00 1’504(’)440'0
115 000813 Bk 22%22112:672 313 EIE! 454 | 63,500.00 | 288,290.00
116 600645 A A zzcc))zzllii))q% 313 EIE! 22.95 | 65,000.00 1’491(')750'0
117 300006 SEF zzcc))zzllii))q% 313 EIE! 7.05 | 41,300.00 | 291,165.00
118 688366 SR Zzgzzllii% 313 EIEI 203'3 16,600.00 3’474(’)380'0
119 | 300601 HEZREM 22%2211 2672 i‘i EIE 143-0 12.200.00 1,817(,)800.0

it - - - | 6,300,400.0 | 205,008,593

0 .00
6.4.13 SRl T H XM K EH
6.4.13.1 RUK/E BB SRR 4

AHE GO EERIE Gy, R T T DA T IS i AR E 5 45 B8 R it R, L TIUYI A at T

PR TR 2

& BF LSBT A G . AR GBI e TR 3 SR B SR B
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PG MBGIEB B o AT G AE H 2078 16 20 I e 1533 8 < T JFOR 5% 1) XU 3 2 4 45
DS PEBPE RS S T3 RS o AN 4 2 BRI E e R Mk, B2 MRS R 48 Bt d IR 4 e S HA
PSRRI A A, IFARAEAR TG B8 1B S FA L A AR S S EAT A LR B, A < ) DXz 4% 1
H s 18 sk H A ERER w25 P I B AR I 0.2%, FEREFRZAEIE 2%, 5T a0 3 &% SRn%
VRSB RO TR 2, MR B TR S e Y ai R el TR, 8B R B R CRIERE B R sh ik, A %0F
2R &5, RmEET IR, RN, ARERERESS L, BRESERE RS
Mk & PRI 2 18] AR SR O 120 AR B3R 22 fi /MK
AEEHRGEEANETEASEREE. NS RRIFEP MR EHEE, HHEEENT
O3 T RS BRI MR B . PP SRR BRI S I R A R e B T B B
=, HiE AT HHEEE PSR AR e g B i, LSRR, — 2ok 5581 T 7 oxs
B B S5 RS IRV 2, O ) FAA R RUBS: i B ST ey UG B W TS X I e 4 o, A
A ISR —18, JER e SOAFAR . BB R 3R AR RS A XU S RS 531
VEEL IR A F RIS B A R A A KBRS ELES . TERATRE A  E
Bk, BEAEE. R, #ih. BREESE LI AR,
AR e <5 0 2 < B NG T <l T B ) IR A B 77 92 o R s R 3 A B M T iR Al
TS RS A (R REAR S o AE VR XA B A BE R A, A W JRURSE 332 2 £ ™ AR SR H B0 ) SIS XU 45
RIIRL  TME R IHTIF B R, IRAEASE S IIEBE HAR, 456250 pria H i T HAFE
R E S AR RS A, HE AR, B KSR R O BR BERIAR N, B RE S, I ]
FEH B AN RS BEAT W B AT A AIPEAL, JFIE AN R B, R XS il 7T AR 2 Y L Y

E =
B

6.4.13.2 5 IR

5 RS2 P8 3 B AE RS Zy i B R AE G0 TR AT B A 504, BE RS TR 2 RAT A
WL SRS AT RIA R, 5O VP S R 25 AR 1 R

AR FE B I B B NAESE 5 B0 B8 5 0 T BB ROLREAT T 78 0 I VEAL o AR B BRAT A7 30A7
JEAEAR G AOFERE N EARAT, DRI S5 4R AT A DR (A5 F R AN K, A 7E 28 5 B HEA T 158
Zy ¥ VA RS B0 45 5 IR 5TAE 2 W 758 53 6] T 58 BOIE SR AWMU IE 5, AFE 4 DAL E AR TT
& 5 REIE S B AV S5 vil i 1207 ANRHIESR A w] AR IE SR, ARG iR 648 B FRIE 27
A FIEATRE TS5 EAT T D BRI 5 A% AN B, AN R A ZRIE SR A 7] S 58 5 3
EHIFHATEIA IR, HAAFIERARRIT 1ER KRG RN AL, ELAREATRMEIRN; EIRAT
(61 [F) MV 7 353647 52 5 BT S0 58 Gk - HEAT A F VP Ak 008 23 52 31077 2QdE AT PR ) LA 1) AH L 45 FH R
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ARG MHE SN T 5 XSRS, 8 5 5SS S0Pl R I 2 R AT
NI AR, B o SO 5t LA 0 A KU
12021 £ 6 H 30 H, AZEERA1EHIMI7HI0Y 0.00%(2020 4 12 H 31 H: 0.08%).

6.4.13.3 JiBhHE XK

TAIE RUSS  $5 ik < AR JBAT 5 < Al 0 A SR I LS5 I A8 2 58 itk (0 XU - AR B It s 1 X
Bk B R S B AL AT, BT R IR, SR S L R e i A R, Bk
R I T AR AT A 4 15 B 2L 5 S0 2 O 83 A P 18 S 2 1 XU

T 2021 4 6 H 30 H, AFEEFrRIH I 4 Ha R 7 1 & 220 5E 2 H 08— H LN A

B, AR [m] e <5 3 B B (P 2 B ) G i 2030 H AN TS, BT BB T A AR DA R A B 5 440 213

WEiiE,

6.4.13.3.1 W EHN AR EASH = KRN ERK DT

AT ) B BN R I VR AR A AL I (AT SRR R S eI R E BIMNE) K (A
TFSFAETT IR A 7 55 < im al A XU R SE ) S8 00 00 ) RO Ak G 2 5 B8 7 At s ke PR ik
ITEEL, BTN RS E B AR T I AR G A SRR EEAR bR Ui 52 BR 1] A B BT il LA A
P LA AEFEIN 8] P AR DL RE 77 (R 455 Fabn S5 s AR b g A7 45 82 (0 i A0 3 A

A G PHF R P UETFEUETR AL S P BT, R IRl AEARAT 18] [RML 358 5, B0 2 4 B Uit
B2 BREIANRE ] B LR AT S W 6.4.120 b4k, ANHE S mTiE I 32 H (] I 4 b 72 7= 77 LA N
R NI PE R, H B IR AN R SR TR A R E. AR ENHRET
TRAIE R FRBE 7 K T AR A T ANl I 2 e 57 1HE Y 15%.

I, AL Gk & BGE & B B8 WA 5 K B H 52 50 TSR R, 58
JFNIS 52 53 %6 T (K 5 AR DL AT BE 7 RALAT KPS AT 6 B (R BUR & 57 R IHE N B, DL
Xt AN RV ERIAZ 5y 5ok 7 S AE 5 0 BE A B BEAT 50 285 U S5 Tt ™ A A B A I S 08 [ I 52 5 P 3
PRSI ANSE Gy 5 T XUz o BEAh, AN T G )k 5 BN N7 1 300 [0l W 52 2 41 it i BRI BE . ARl o 41
oot P 5% SR 5 A SR KT R I 9 vt ) AU IR B0 55 B AR 51 DUR R B i 42 2 SR (i TSR A2
Wy IFE SR SESUESF BUE T i L b ENIE I 2 € I HAD BN SE 50 TP R I R 5Z Zh IS, R 4%
ST I 0 B B R A < [RI 20 B BB B IR — B

IILP
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T 37 RS A& 415 35 < T 45 g i R 1) e B BOR SR < vt BT T A T 3 45 2Rk DR 36 1R 32 3 i
KRAEPEIRSE, ALEAR KUS L A USRI A 4% ARG o

6.4.13.4.1 FJZ X

R 8 PR 2 i e L (R 24 FE B B e B 52 T 37 A SR AR i e A Al ) AR o R R Uk
G N ST & e 7l el A TR 5 /A W (R N e R e i e < Sl B S N
AN 2 15 5 RORR 5 i 8] 2R F E I T AR SR I < AR R 4 KU o

AT 4 FA) e 4 BN S YDOXH AN S < T s PO ) R BB PR B 1 EAT A%, DRI R R AL A A
RS Rr I wb i R YR v K i e

ARSI AT BRI R 7 b B MR A AR, IR G RN g B8 im s M EL e
FEAEARKREE LS F 1R AR . AT G R R GUSE 5™ E 2O BT AR A ARILE
EREHETEE.

6.4.13.4.1.1 FZR Ky HE 0

Bpr: NRMG
AR
1EDIN 1-5 4F 5% iR &t
202146 H 30 H
%wre
AT 22,899,858.38 - - 22,899,858.38
i K S 9,404,793.06 - 4 9,404,793.06
17 R ARIE S 1,365,610.13 - 4 1,365,610.13
N o 2,612,148,258.
oy G R e 4 2,612,148,258.25 o
MIRCIEZRTE S K - 3,473,673.10 3,473,673.10
INELEi el - 78,555.00 78,555.00
IVEL&iIDSS - 176,194.81] 176,194.81]
. 2,649,546,942.
B it 33,670,261.57, 4 2,615,876,681.16
73
1 £33
MNATIEF S 2K - - -
AT PR TR - 1,075,806.47| 1,075,806.47,
AR B - 215,161.28  215,161.28
NATAE 55 % - 1,075,725.77| 1,075,725.77
N AT Fod 3 - 12,039.02 12,039.02
HoAh A7 45 - 6,165,793.65 6,165,793.65
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. 8,544,526.1
ffit St - - - 8,544,526.19
9
| R B R 33,670,261.57, - - 2,607,332,154.97|2,641,002,416.
54
EER
2020 £ 12 A 31 15PN 1-5 4F 540 At E &1t
H
R
BRATAA K 21,825,385.31 - - 4 21,825,385.31]
i K S 10,868,828.45 - - 4 10,868,828.45
AR S 3,049,757.40 - - 3,049,757.40
N I 4,161,931,796.
T oA Rl P - - 3,498,900.00| 4,158,432,896.56 6
Nl - - - 9,290.38 9,290.38
MCIETRTE H 2K - - - 5,997,801.52 5,997,801.52
o 4,203,682,859.
B st 35,743,971.16 - 3,498,900.00) 4,164,439,988.46
62
ik
AT N F - . 4 1,834,714.44 1,834,714.44)
NATFEE B - - 41 366,942.86 366,942.86
NATAZE 5 % - . 4 1,222,677.26 1,222,677.26
A A - - - 9.73 9.73
HoAh A7 £5 - - 41 9,436,005.74 9,436,005.74
NAF IR/ Sk - - - - -
ff Tt - - 41 12,860,350.03 12,860,350.03
‘ 4,190,822,509.
) 2R AU B R 35,743,971.16 - 3,498,900.00 4,151,579,638.43
59

T R PR A & 587 K s

BHFLTRK.

6.4.13.4.1.2 T2 R 1 BURAE 53T
T 2021 £ 6 A 30 H, ARESFAMAE G MG IR T A RMAE &S 5= EE 1 H ey
0.00%(2020 4 12 H 31 [:0.08%), [l i3 28 (A8 Bl T Ak 4 B 77 14+ o 3 K520 (2020 4 12

H31H: [).
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6.4.13.4.2 ANC R
AINIC ASE A2 45 < B A 2 o 4B 3R R I gt R AN SR AR B A 2L s i RS . AR Sk <
HIFTA B Kt AN R T i, BRI TS R AN XU -

6.4.13.4.3 H A& XU

LA R XU 45 22 46 T4 < i T FA) O 0 (B BRI < £ DR ok T i ) 3R ANV 2 RAAE
(T S s R 3R AR B T Al A R o AR B SR BB TR S22 5 b s R AT 18] R 1 3% 28 5
BT S5, T D I A A A e RS SRS T B AMIE 23 R AT T4 B B 2 8 1 0 R IR S T 52 1
W] BEARYR T UESR T AR B B i

ARG LTSN BRI ) B R B, F IR A A FP ik AR A 15 245 i ) R AR A 2
TRER BT & . TR O A R B AN AR A B O 9 7 L5647 NI, DL BRI G
DU A0 B2 [ 0 A s <5 R i 5 AR PT e SR BE RIS, AR R e BN o R B2 S AT
&R, DU I R R R 22 B s .

A FE G BT T AR B FEHO A JEOM 45 328 1 e 1) B3 7 BUIANIS T FE B B < B8 7 1) 80% HAMIR
TGV EHER 900, PRIEANEMEIRLE M2 RIS IR ERS . BEAh, ARG rHGE NN
X A FE B IR AR 27 i SE Tt R 4%, 7 W1is FH 22 e B0 R E AT MUK JFE &, 146 VaR(Value
at Risk)F BRI A 4 TN (¥ P PEARRG UG, B g T 5 bk XUR A T R A 42

6.4.13.4.3.1 HARM#E XS O
SEis: NRMT

ENPS AR
2021 46 7 30 H 2020 4F 12 7 31 H
iH i G o B4y B
Nl FEEHE E Al {E H
(%) (%)
2,612,148,258. 4,158,432,896
A o Ve R 7 — ISR BT 98.91 99.23
25 56
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A Gy PR AT P — S 4 IR AR TR
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HAh
2,612,148,258. 4,158,432,896
&1t 98.91 99.23
25 56

6.4.13.4.3.2 A #& XS FRIEURAE BT

TR B L V4R B/ oA T 37248 & A AR
Xt B e A e H 2k & 8 P 1
Emea (phr. ARMAIG
FH A2 & ) AR 5 A HE AERER
I 2021 %6 A 30 H 2020 £ 12 A 31 H
IR 2R W = 2 4R BOi s " .
s 2
% |- T+ 5% Hhng 13,112 Ny 20,580
;ggz&ﬁhﬁWﬁ Y% 13,112 Y/ 20,580

6.4.14 H B FEMRN ST SRR T E UL KA

(1) ~RrhrE

() REAA UM E THE AR TR
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